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BREW SVM it - dhigk - B+ - 32,8 (1) f!.ﬁiéﬁ )
9:50 [1-A-1 1-B-1 1-C-1 1-D-1
Search Problems with 195ASVMD R R EBFEZAD [RITHMEBDRISRI-ZE | 7+—ILMIEBT—2(L5i
Examination Cost b1z IS HEYIrIZ7EBEHETILD
INSA—BHESE
William Ruckle (Clemson K%¢) {58 B (BURKE) = XL (BB KE) B+ Wz (EMKE)
3 H e (RMRIIKE) K FBGEBRKSE) 18 IE (ERXKE)
1-A-2 1-B-2 1-C-2 1-D-2
BMENDNOHLIREREER | KRET 2T 2mELY  |BHMEMIBBRDROTE,NS |(A—ToV—RYITI2PIIHT
W= RB LS —L R—rRIZ— L3k H-RAEBRED IR A=a—FIRYrI—ESRGM
;%ﬁ(@iﬁﬁﬁ{ﬁiﬁ(:ﬁﬂ?’é—
* K, Tt (BT KEAR) * U & () BB RATL) «A P B— (RREEXE) «BH BE (RN KE)
F B (R A BN EE((B)BIBLRTL)  |MiE BE(hRXE) WA % (RBUKE)
INE X (R KEE)
EH B¥ET (RHHKXFER)
1-A-3 1-B-3 1-C-3 1-D-3
—EEh IR MEL DB |[SYMEEIZL-Semi-Supervised |1k S ®| Alp-medianfI DRI (FAELT/ I EREERLI-Y
BARR LS —L LearningET L EZERITONT —/Uo— (TR ERERRETIVICHE

* SR BEAE (D51 K2H)

KB RE(ERIEXE)

N—|BHBIZEHITHHMH—
!R MABRKE)

TH—ER
x3# Lt W= (WBKH)

rR—R L Z2ab—dav i

*Fil —B (LK)
EAaXR BE(LBXE)

R I RABKRE)
Walter D. Morris
(George Mason University)

*RE I F (REKE)
B RE& (UK

* T RE (RFEIEXE) W % (REUKEE)
10:50
SF—LIEB(1) HEtRME(1) #h - high - B 1 - 35,8 (2) m3EME(2)
11:00{1-A-4 1-B-4 1-C-4 1-D-4
CERAVLROHRCHTERE |Good hidden P-matrix BEEMICEBEL-EM/NRE [StackelbergS—LETFIVIZED
BEOBENE(CBET ST — 1 [sandwiches Wi RE SIMBEL AT LOERES T

xR (FBRFXE)
ZiE hBA (WP ERKE)

12:00

1-A-5 1-B-5 1-C-5 1-D-5
URSAUTyTERREZROM |\ REBOER FURI—oRO/(BRIZEEHB |NEEFHBRETIVIZEIKYT
RICEAL-BE T COMN R HOEX#YMEIZOLT ko 7 o] At B

*IH & (RRBHEXE) EH LEERBKRE) *«FR)I| 8o (FLKE) B8t W— (WEKE)

BH EE(RREHRXS) oA SR @FELUXE) WA % (RIKE)

D AR (HRER KRS 2Kk Bk (@K

WA EECRRERKE)

1-A-6 1-B-6 1-C—6 1-D-6

BB HT—LIZETHERE HREHERMBOMNS A #Y REOFRAEETICLFIED | ZHBEOHMEL DS F LR
Banzhaf {HIZDLVT B Or—AXET1 HE

AR 8K (KEXH)
B BAF (KERKH)
RO H5h (KERKH)

B #E(RRKE)
£H X(ERERKXF)

*RHA BT
((B) BB S HNTARR)
-%ix

bo)
(B BERE B BRA)

)l X (RATRKF)
KE BE (REPHRKE)

12:00
13:00
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=9
TILI7mEE
1-E-1

JUIFHEICEDIBRTF—LO
BEITIERETFE — XRBI~H
I+5MY—7 OBETIE—

*XB KW(RRIEXF)
&0 BAKRIEXS)

1-E-2

On Evaluation of Dynamic
Behavior of Modified Ornstein—
Uhlenbeck Process with Various
Boundaries

%W IES (URKF)

8 M EEEKE)

& B (RRKFE)

Asia Session

10:50

1-E-3

DHEBS

*/hih SRR (PR KFE)
B0 ®(PRKE)

EEBEEETIL)

Opening Session

RILAZEFNERVEIVN L

10:25
10:30

E R — (Prof. Wuyi Yue, Konan Univ., Chair)
B H W (Prof. Hiroaki Ishii, Osaka Univ., Vice-Chair)

Keynote 1

11:00

1-E-4
M DR E
LA BHEGRREASE)

$HA BB (FEKE)
BE #X(BPXH)

BothitrERL-RET R 6

10:30

11:10

1-F-1

A Nonlinear Ensemble Approach for the
Prediction of China’ s Foreign Trade

Shouyang Wang (Chinese Academy of Sciences)

Keynote 2

1-E-5
T RMEFHET L ~BEEHH
BEICETHFMETILORE

b i (RREH AP
BH SR (RREHAS)
WA g GRRERXFE)

12:00

1-E-6
BEEEEISUNMEFHET
LBROEE

*& 1| R— (RRERKE)
#H SR (RREMKF)
w0 ## (RERBRHKXE)

11:20

12:00

1-F-2

Interconnection Decision Analysis of Internet

Backbone Providers

Tingjie Lu (Beijing University of Posts &
Telecommunications)

12:00
13:00

Bk

12:00
13:00

BR#H

2005 4 8 H % ©

(73) 589



HRRRR

9f 148 (k) F# =3 - ™ - ] =0
A B caip D

13:00 = 551 z,: (s=if))  E&] FIAK (’:LLI ) =

1400 ECEYPEEINNES |53 Beli
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1-B-7

14:40|

1-A-7
NATEYHLDZSZYT - —L

2BMTYIRIVFY TS
DOEERE

b - ok - @A - 358 (3)

RBEER) -CATLEN

1-C-7
MERVET—HERAV-HHER
BEOFTHETILOMWE

1-D-7
RELFHICH T HEEMARER
EBL22Zyb Y ATLDOT RS

SEYT B l%
[0 M4 (KRRAFILKF) *5 0 BR (HEKFER) B —IFE (PRKE) A R (RERIKE)
Lt -7 (KERFILK ) R 3R (R IR 38 HO R (PRXF) AN W4 (KRFFILKE)
WH &X (RAMXER)
1-A-8 1-B-8 1-C-8 1-D-8
BREFHROS —LEROL— (BUMEOI =T ARE(LL |[FEEBAT—NCHEAIZLEE DBV IIVICE TN -FRIE
FA 794 MO X2 R FEOKHTE
s B2 (B AR KE) *Nomsiri Veerayuth (B K2E42) (B HE (BRKE) *FIR SA—BR (LK)
%R EBB(BAKXRSE) WA BX (RFXPEE) TABE E(EMKE)
Frm oRE (RE KRR
1-A-9 1-B-9 1-C-9 1-D-9
HEMWFHOEEEZEBL =Ry (FS57DAERFZMETIBEL HMIKARERAT—PFAFRED | FruiR/MRREBKICE TS
(W Bk 30 d0), L s [iF 1) 353 BAR ST INTA—IE )T R4
«E EhA(LRXE) */\# R (R KE) =0 X (SEHRERIE FE Et (KRS
[l - {UN. D) EH X (RREXP) R5L ER M2 4 —) |« A8 IE (EMKEF)
Fia B8 (ERXKF) BE WA (RS EXRE)
1-B-10 1-D-10
BB KBTI 54T — ERREXZEBFELFAL-EY
BREIZEIGRERE R AT LOKE
* iR il (M KF) M B — (KRR T ¥ K%¥)
R EREBXE) R ER(KERIEXSE)
fal — (L BKE) ch B f@— (KR ¥KXF)
16:00
DEA HEHE() - T - 1R #FHB1T3I
16:10[A—H+ A — R IEBH 1-B-11 1-C-10 1-D-11
1-A-10 e E MM ERBICHT (KEDIHT204 BMAP/D/ct5 TN ER S H
Network DEAZ LV -EHHKEE! |5 EWHARMAEIZTDONT
REERBEOVEMHMETIL
MW K * & 1 CRRIEFR KF) WEH A CGRRBH XS *KR BAH (RBKE)
(B BODPRFAF) |IUT & (R BIBDATL) ML Mz GREBXE)
7138 W (B EAR KEBRKE) ik B (RBKHE)
1-A-11 1-B-12 1-C-11 1-D-12
A Price—Based Capacity ERHRNEEEFDTAN VY |RMR/MBERBIMBELT-— |Asymptotic behaviors of the loss
Utilization Analysis Using DEA BEt~DEA ROBHDRERIHR probability for a finite buffer
queue
with QBD structure
*J14R M (BEARKERKE) [«Bi BA(KRBEIRTL) [RE 85 (XBKP) iR BUK (RRERKE)
Wi EH (FHBARRBAER) (IWT SR BERTL) B B (THKE) *EAM K (RIRERXE)
W0 B (EREBERHXE)
1-A-12 1-B-13 1-C-12 1-D-13
A Multiple-Stage Approach To BPC- Branch and Price and Cut [958 |- X 3<IFLI1E S 4T |Sampling from Logarithmic
Measuring Japanese Banking EEEREWAOEH Separable Concave Distribution
Efficiency on Simplex
*Junming Liu CHENG Yu(ZARJ(#) *HE B (KERKE) «E I KA (EFKF)
(BMERARKEBRKE) BH MB(RRKE) BH M2 (REKRP)
71E X (BEARKFERKE)
1-C-13

1-B-14
REHBERMBEZRERM/L
A

BRI DIRITLEZOORSTEME
B EEROI=—V LTAR
MM — R TBEIEFT SR
WRGESHKT HHE—

MR AL (B R F R RE 8 (EERBAF)
17:30
17:50
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2M(1) Keynote 3 T ERREDZRE()

14:40 [1-E-7 14:40 |1-F-3 14:40 |1-G~1
TRESDO-HORBEE ERS Management Innovation Techniques:Experiences BN H HMBROETR-R
EFNEERBRE of Korean Manufacturing Industries WAEGRERME AT L

Hark Hwang (Korea Advanced Institute of Science KM FEHMTEI®R)
EzR EEEXRS) and Technology)
BiE X (FEEXRE)
1-E-8
BAR—FT+) A RIREE
«HF BT (REXF)
L H B(HBRXE =
1-G-2
IVF LAY —D3—

15:20 T I~OBl — 1
1-E-9 General Session (1) REHOONANTSUEE
Valuing American Floating-Strike | | 15:30 {1-F~4 BT I—7TF40T+Ly
L ookback Options An Integrated Mode! for the Design and CEND—
A #— s XF) Allocation of Shelf~Space B HF (WX LR
«Fih — & (LA KE) Hark Hwang (Korea Advanced Institute of EREEH)

Science and Technology)
Grimi Lee (Korea Advanced Institute of Science
1-E-10 and Technology) 1-G-3
Optimal Implementation of Active Bum Choi (Korea Advanced Institute of EBERT—4FRIZLD
Portfolio Management Science and Technology) RRGTREROREE
*Masahiro Fukuhara 1-F-5 *K¥ #Z I (REHRH)
(The University of Tsukuba) Optimal Execution Strategy with Variable BE BEERTRAR)
Yasufumi Saruwatari Liquidation Time # [ BT (ERA R
(The University of Tsukuba) Guibin Lu (Xidian University)
16:00 Qiying Hu (Shanghai University)
E3.163) L 16:10

16:10 [1-E-11 1-F-6 T (2)
BERIARIEZHBOMEN L) A New Method Analyzing the Generalized 16:20 [1-G-4
RO OER{E Reliability of Queuing Subsystem in a Large fEIZETEL0HKYER

System and lts Practical Application
Xiaoping Bai (Xi’ an University of Architecture

E® BEX(TAEHRTIO
VAFLXAHMAE #Hid

KA —LA T a0l
FHEIZ DT

) BRI (RREBERXE) & Technology, Xi’ an Jiaotong University) R)
38 BXR(EFTEHKE) Hongming Wang (Northwest Electric Power
WO #MNGEEERHKE) Design Institute)
16:30

1-E-12 General Session (2)
VaRIZ& DA —ILFA—-TEEMS 16:40 [1-F-~7
WO LEBRN Optimal Performance of Communication

Networks Based on Conditional Value—at-Risk 1-G-5

Jun Wu (Chinese Academy of Sciences) TARAHRERAHE—Lavn
«ER R (RRERKXS) Wuyi Yue (Konan University) EOHISsvEEHES
B SR(RREHKE) Shouyang Wang (Chinese Academy of Sciences) AT LOBSR
w0 & (REEHKE) L5 ETRILERKE)

BR &2 (RILERKE)
B REB(TVTH)

1-E-13 AE HHAMWIIIIIRA)
SHERIAM EH BT RO TE 1-F-8 ]
{Z20vT Optimal Allocation of Human Resource

Practices with AHP/DEA
AR #FF(@ELUKE) Ya-Fen Tseng (National Cheng Kung University)
B R (ALK Tzai~Zang Lee (National Cheng Kung University)

Hiroaki Ishii (Osaka University)
1-E-14 17:20

G
u

se of Engineering Fuzzy Sets, BP Neura|
Network and Genetic Algorithm for Intelligent
Decision—Making
Shouyu Chen (DaLian University of Technology)

*FA FE(FHLXE) Yu Guo (DaLian University of Technology)

BRI (BLXE) Dagang Wang (DaLian University of Technology)
17:30 17:40
17:50 o 17:50 o
19:50 B A2 19:50 B8 =
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9:30 [2-A-1 2-B-1 2-C-1 HEWE)
2OOERIEE-FIIHETS |(REREAHERBONERF |/\ZETFTLOBRAICESA QM |2-D-1
ANP BEEESM T ODRASE FIREIZR T BPUIBISRYV IR | A B0 AOBHHETE b S TATE Ety 0] bak Mo Y 14

R EIERERT

BRIIHT 5K ~HmEs
&t EMA DM ~

*BEA M2 (HRAKE) A BE(PRAXSE) ok s (RAEEHTEKSE) 4 ER B8R (METERH KP)
Il HR(BEXE) #F B(BRWBRP) A SKR(ERBHXSF)
éﬁ H(HEKXE) WO #mERERXE)
((ﬁ)ﬁﬁ%‘*ﬁﬁﬁ?ﬂ‘ﬁ)
2-A-2 2-B-2 2-C-2 2-D-2
SRRTRELGIEMTHIZN T 508 (BT MGoal SeekMRED TR ALY [HisiMEE RO B/ AILIZE T [2483TTT—2D 547 INDSCALE
IEANPEDORRIZDNT TrDATL b HhFEDER PREFMAPZ#RLT=FikE

B EE(RAERKE)

*)I| 0 F (BEKE)

+iREE a5 (WEREAY)

INDCLUSIZ &K B A%
*chl) M (STHKE)
Ho m=

#R EH(BAXE) @ ABEREBXY)
Rl WA (BEKE) (F—4THRTD—)9)
A #HI (IHXE)

2-A-3 2-B-3 2-C-3 2-D-3
295AZANPORBITHOMAE HETRIURIFHOTTOE |BEEEEL-ERBLRTICE | ERNISOFMRESEEERL:
o4 E-IREHETFE ) pgYch £37E-4 - (0F 33 A=H—DT-HDT U FEH
ER —R(BXXE) */\Bk BESA ((#R) ESLBMERR) AR X (MM XE) *of Ll i B] (KERAFILAS)

5B #48) ((#4) BT BAERR) EMH A (BEEEXE) A8 & (KRFILXF)

fhE B4 ((H) BIIBAERR) R BB (KRFILKE)
2-A-4 2-B-4 2-C-4

AHPIZH T 5 BEE — WAL F 19

A Paradigm Change in Solving
Optimization Models

BAKICERON-RORNIE
EEFALE EICHD2M R
HOEDY DHE

CCM of Evaluation Value on AHP

5 B (REXE)

RYTUEFNIZHT LRFED
LEE®AAHDRBIL

T E X~ (KBRA¥)

B B (AXRXE) Xu Chunhui (FIET HX%¥) ¥ HERFTEXSE)

RS s (BRXE)

%R EBR(BERKE)

K BE(AEKE)
10:50

AHP-DEA(1) ¥HEHE () AEAE(T) X—FT427(2)

11:00[2-A-5 2-B-5 2-C-5 BaEE(2)

Applying to Rank Irregularity by  |"9z—TJLvrEREBV-3RT (BELHBONSFYIR 2-D-4

HLOUrH—FBREORRERO
1£E

*Hth R (IHEXE)

12:00

KT FM(BEXE) HE Bk (REMAFIIKE) thil M (IIHKE)

ok SR GLEKE)

B Bl (GIEKE)
2-A-6 2-B-6 2-C-6 2-D-5
BAECILHEEERSOME |RE22847OKGREREC RRNIZSHTIERSTIIa (LS I—FHBBREOF I+
V2Cr =3 2T L—LavETILORE AP RREIHT
«FRat MR (BAKE) *Ach BN GERKE) AW AE HTH(BRKE) * X5 IEF ((BNTT F—4%)
®E B (BERXE) HE BEGIRXSE) B0 "(hRXH¥) FHBE 25 ((BINTT F—5)
&R EH(REXSE) thit —% GERKE) Il BM—ER((BINTT T—4)
KB S (BEKE) WE FXRGIBRKE) EREF(BINTT T—4)

4$HE R(EEXP)

W B2 ((BINTT F—4)
2-A-7 2-B~7 2-C-7 2-D-6

— R BT 2T AMHRE
EOEA

LH WEBEXE)

BifarvEF—bcEiT 5%
;}b?#*fhﬁﬁéﬁ@{—-?»mﬂﬁ

*BRIR ME (HARE (%))
FA ES (HARE )
B B (HARE (K))

MpEERLI-AUT T T
DIIL—MEROBE

2 BAB(REBEKXE)
gk E— (REAREXE)
WA F#F(RRBEEKRE)

GAZFLV-IARAET—2h05
DEES /83— Dl

*cA R F 1B (KIRFFILKSE)
HE B2 (KRFILKXFE)

12:00
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8 (3) General Session (3)
9:30 [2-E-1 9:30 |2-F-1

TEMBT—AEAVEIREE
FILIZEET 5813

*&F R
(RRIEXFYELERT)
Pl FR(REIRXFE)

Identification Mining of Unusual Patterns for
Multimedia Communication Networks by Using
Fuzzy Linear Programming

Jing He (Chinese Academy of Sciences)

Wuyi Yue (Konan University)

Yong Shi (Chinese Academy of Sciences)

2-E-2

Revisit on the Option Pricing
Approach: Comparizon of Methods
of Solutions — Stability and

2-F-2

Inverse Determination of Model Parameters of
Nonlinear Heat Conduction Problem Using
Evolutionary Algorithm

Accuracy

* X BEA (FUR XS Li Shouju (Dalian University of Technology)
g EXGAEKXSE) Liu Yingxi (Dalian University of Technology)
2E3 2-F-3

IRIILXF—THIHE~DEABE
FHEIRBEEAVEREET
y1%

=8 EX(REXY)

%k £(BREBXSE)

AH & (ERERXS)

W E Hf(REXE)

Knowledge—based Evolution Algorithm for
Protein Folding Problems

Chung-I Chou (Chinese Culture University)
Ting—Kuo Lee (Institute of Physics, Academia
Sinica, Nankang)

10:50

10:50

2-F-4

A Study of Software Reliability with Diffusion

Model

Kuei—-Chen Chiu (National Cheng Kung
University)

Tzai-Zang Lee (National Cheng Kung University)

General Session (4)

11:00

FE4(4)
2-E-4

A Multi-stage Investment Game in
Real Option Analysis

3% B—(ELXP)
B R (HMRFERR)

11:00

2-F-5

The Optimal Portfolio Investment Model With
Risk Aversion

Zhi-Ming Li (Xinjiang University)

Xi~Da Re (Xinjiang University)

2-E-5
RIEMTOTS2 512 k5{RE
*—=Hiarhitg

*th A #k— (EMKP)

Bk = (M KE)

2-F-6

A Study on the Improving Evaluation Methods of’

Conjoint Analysis with DEA

Won—-Mog Son (Graduate School of Hankuk
Aviation Univ.)

Seok—-Min Wi (Hankuk Aviation University)

Moon Gil Yoon (Graduate School of Hankuk
Aviation Univ.)

2-E-6
BEHTOTSIUT &%
TAVRER EATT IR ETRBE
FRVW2RBHETFNFEET
DA

= EL (FERIKXT)
K B (UM K2E)

2-F-7

Exploiting Equality Constraints in Sum of

Squares Relaxations for Polynomial

Optimization Problems

Cong Vo (Tokyo Institute of Technology)

Masakazu Kojima (Tokyo Institute of
Technology)

Masakazu Muramatsu (The University of

Electro-Communications)

12:00 12:00

12:00 12:00

13:20 B % & 13:20 B % &
©
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14:40|2-A-8 2-B-8 2-C-8 2-D-7
Huh—REDDEADBAMN D KMV ERRED-ODIL Sy | AFAEEY—E RIZEHHRE | AMT—S- 2SR TR
i Fh—EF— 5345 RoFBREEOMS ERORMTEESE
B WRBEXE) INR 2 (KIRRFIIKS) @ X AR RN (MEAELS)
i A (F/UVATAMa~YaVR () Ik — (RMEE XS

E #F(RAEBEKXSE)

2-A-9

A WEIGHTED GENERALIZED
ITERATIVE SCALING METHOD
FOR ENTROPY MAXIMIZATION

2-B-9
FMEEICHTEL AR R HR
ETI

2-C-9
WEOLX-f/FRESRICR
W=NLPRABRIZX T 25 Lo A
e X4

2-D-8
HEICHT HHRREHF AT
LB EDYa—ILRAIZDONT

*m | BA (1E M KF) 2 8 H%IAUXE) MiE BE(PRXF) *akK EA (REKE)
EFH H= (ERX$) TH BF(PRKE) R B (ORIRKE)
e — (MEXKE)

2-A-10 2-B-10 2-C-10 2-D-9
BHEOFBICHITIREMNER ARET—ANSHNOMEERIE A/ S57 LOBREM HRES IR 2 RE R
EEERL-FBIHBEFEETNZ|TEIEZIZ2DVT—THTF—4M FEIREL R ERE IR - BROR
20\ T DOREERD AR — BERNBRRICEKETIHE
*{R4E — A} B0 435 (AR EXE) EE KB (REXS) 11 BB (GREREXE)

(AT T W S MPIPH) 0 @E(RERIIKF)
K& X (HREHXFE) =3 ShBA (P FEBRKE)
2-A-11 2-B-11 2-C-11 2-D-10

16:00

SUFTRE—ET IR DHEE L
OHE

*NE X (HEXFR)
W EARGHXER)
SR PR (REMTREE)

Towards No Faulty Privileges
under Convergence Using Correct
Stable Values

KE F(RERIKE)

2HERS—FyMRERICBIT 5K
gﬁiﬁl{ﬁld)xlb—j-ybrﬂlﬁ]

R IEBA(BAKXE)
B AL (RETYIHARL)

ERREE*EFL-EENERT
FI

*JLfE =78 (KIRAFILAS)
SFE M (KERAFILRH)
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General Session (5)

14:40

W (5)-EN
2-E-7

BHMBEILEAL-HEOR
EMEETIL

HAXK Rt (BERBAE)
INPAE AR (HTIEE—FT)
«BH BF(HTIFE—FT)

14:40

2-F-8

Applying e—Business to Air Travel Market and
Coping of Small and Medium Travel Agencies
Duk Young Yoon(Jason Consulting)

Ki Woong Kim(Jason Consulting)

2-E-8
SVM approach for Style Trend
Forecasting in Japanese Stock
Market

“HE B
(REEHKE, (KFEG)

BE E—
(FEKZ, (K 2k

IVOZPIITTI—T)
RF¥ AR
(ARTFEIrIRDAVMER EH)
£HE R (MEXP)
W #MRREHXE)

2-F-9
A Study on Evaluation of Attributes for
Developing Air Tickets

Yoon Sook Song(Korean Air)

Moon Jeong Kim(United Co., Ltd.)

Won Mog Son(Hankuk Univ.)
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